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LAMPIRAN

Lampiran 1. Daftar Nama Perusahaan Yang di jadikan Sampel

Lampiran 2. Data Induk

No. | Nama Perusahaan

PT MDKA (Merdeka Cooper Gold Thk.)

PT ANTM (Aneka Tambang Tbk. )

PT CITA (Cita Mineral Investindo Tbk. )

PT DKFT (Central Omega Resources Thk.)

PT TINS (Timah Tbk.)

PT SMRU (SMR Utama Tbk.)

Nlo oW N e

PT PSAB (Resources Asia Pasifik Thk.)

Lampiran 2.1. Data Earning Per Share (EPS) Tahun 2015-2019

Earning Per Share (EPS) (RP)
NO KR 2015 2016 2017 2018 2019
1| PT MDKA 29,99 10,08 163,07 37,87 45,81
2| PTANTM -120,00 2,70 5,68 68,08 790,26
3 PT CITA -101,00 | -79,00 14,00 196,00 195,00
4 PT DKFT -5,34 | -14,24 -6,13 -9,73 -71,22
5 PT TINS 14,00 34,00 67,00 18,00 -82,00
6 PT SMRU -16,00 | -18,05 -2,62 -5,58 -15,02
7 PT PSAB 54,04 63,12 195,07 7,40 3,93
Lampiran 2.2. Data Debt to Equity Ratio (DER) Tahun 2015-2019
Debt to Equity Ratio (DER) (X)
NO KODE 2015 2016 2017 2018 2019
1| PT MDKA 12,00 91,00 96,00 89,00 81,00
2| PTANTM 65,73 62,87 67,79 74,52 66,52
3 PT CITA 116,00 183,00 193,00 118,00 92,00
4 PT DKFT 40,00 55,00 94,00 147,00 172,00
5 PT TINS 39,00 31,00 94,00 148,00 287,00
6 PT SMRU 114,56 145,71 98,28 99,16 116,54
7 PT PSAB 2,00 1,61 1,49 1,63 1,53
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Lampiran 2.3. Data Return On Equity (ROE) Tahun 2015-2019

Return On Equity (ROE) (%)
NO -3 2015 2016 2017 2018 2019

1 PT MDKA -3,26 -1,76 22,74 13,71 13,21
2 PT ANTM -9,49 0,35 0,74 9,19 1,02
3 PT CITA -26,00 -28,00 5,00 44,00 33,00
4 PT DKFT -2,00 -8,00 -4,00 -9,00 -10,00
5 PT TINS 1,00 7,00 7,60 2,20 -11,60
6 PT SMRU -3,26 -1,76 22,74 13,71 13,21
7 PT PSAB 9,07 9,86 6,50 11,45 2,35

Lampiran 2.4. Data Harga Saham Tahun 2015-2019

Harga Saham (RP)
NO KODE 2015 2016 2017 2018 2019

1 PT MDKA 343,73 | 485,07 | 519,33 905,06 | 1.338,13
2 PT ANTM 720,62 | 759,36 | 904,46 790,26 24,59
3 PT CITA 877,03 | 1.550,60 | 1.769,08
4 PT DKFT 209,15 | 429,56 | 351,00 195,63 96,05
5 PT TINS 735,19 | 888,21 | 985,92 | 1.169,83 579,56
6 PT SMRU 261,00 | 460,54 | 545,00 545,07 138,94
7 PT PSAB 1.230,00 | 264,00 | 258,00 183,00 189,00

Lampiran 3. Hasil Uji Statistik Deskriptif

Descriptive Statistics
N Minimum Maximum Mean Std. Deviation

EPS 30 -120,00 196,00 14,2473 72,25543

DER 30 12,00 287,00  102,9893 56,02378

ROE 30 -28,00 44,00 3,0763 15,20104

Harga Saham 30 96,00 1769,00 3,2683 ,64870

Valid N (listwise)

30

48




Lampiran 4. Hasil Uji Asumsi Klasik
Lampiran 4.1. Hasil Uji Normalitas
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Normal P-P Plot of Regression Standardized Residual

" Dependent Variable: Harga Saham
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One-Sample Kolmogorov-Smirnov

Test

EPS DER ROE Harga Saham

N 30 30 30 30
Normal ParametersaP? Mean 14,2473 102,9893 3,0763 2,1055
Std. Deviation ~ 72,25543 56,02378 15,20104 ,33325540

Most Extreme Differences Absolute , 194 , 161 ,123 ,060
Positive ,179 ,161 ,123 ,060

Negative -,194 -,070 -,100 -,054

Test Statistic ,194 , 161 ,123 ,600
Asymp. Sig. (2-tailed) ,006¢ ,046¢ ,200¢d ,864¢d

a. Test distribution is Normal.
b. Calculated from data.
c. Lilliefors Significance Correction.

d. This is a lower bound of the true significance.
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Lampiran 4.2. Hasil Uji Multikolinearitas

Coefficients?
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Unstandardized Standardized Collinearity
Coefficients Coefficients Statistics
Model B Std. Error Beta T Sig. Tolerance  VIF
1 (Constant) 2,105 ,198 1,710 ,091
ERS ,004 ,002 ,732 2,273 ,002 ,281 3,564
DER ,000 ,001 -,057  -,324 ,748 ,941 1,063
ROE -,009 ,008 -,344 -1,074 ,003 ,283 3,528

a. Dependent Variable: HargaSaham

Lampiran 4.3. Hasil Uji Heterokedastisitas

Scatterplot

Dependent Variable: Harga Saham

Regression Standardized Residual
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Lampiran 4.4. Hasil Uji Autokolerasi

Model Summary®

Adjusted R Std. Error of the
Model R R Square Square Estimate Durbin-Watson

1 ,8582 , 736 , 728 ,33842 1,499
a. Predictors: (Constant), ROE, DER, EPS

b. Dependent Variable: Log_HargaSaham

Lampiran 5. Hasil Uji Regresi Linear Berganda

Standardized

Unstandardized Coefficients Coefficients
Model B Std. Error Beta t Sig.
1 (Constant) 2,105 ,198 1,710 ,091
EPS ,004 ,002 , 732 2,273 ,002
DER ,000 ,001 -,057 -,324 ,748
ROE -,009 ,008 -,344 -1,074 ,003

Lampiran 6. Hasil Uji Hipotesis
Lampiran 6.1. Hasil Uji Statistik F

ANOVA?
Model Sum of Squares df Mean Square F Sig.
1 Regression 3,666 3 222 29,261 ,001P
Residual 10,99 26 ,155
Total 41,660 29

a. Dependent Variable: Log_HargaSaham

b. Predictors: (Constant), ROE, DER, EPS
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Lampiran 6.2. Hasil Uji Statistik T

Unstandardized Coefficients
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Standardized

Coefficients

Model B Std. Error Beta t Sig.

1 (Constant) 2,105 ,198 1,710 ,091
ERS ,004 ,002 , 732 2,273 ,002
DER ,000 ,001 -,057 -,324 , 748
ROE -,009 ,008 -,344 -1,074 ,003

Lampiran 6.3. Hasil Uji Koefisien Determinasi

Model Summary®

Adjusted R Std. Error of the
Model R R Square Square Estimate Durbin-Watson
1 ,8582 ,736 ,728 ,33842 1,499

a. Predictors: (Constant), ROE, DER, EPS
b. Dependent Variable: Log_HargaSaham
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